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JPMORGAN CHASE & CO. AFFILIATES MAY RECEIVE AND ACCEPT FROM TIME TO TIME 12B-1 FEES, SHAREHOLDER SERVICING FEES, SUB-
TRANSFER AGENCY FEES, NETWORK REIMBURSEMENT FEES, OR OTHER FEES AS DESCRIBED IN THE PROSPECTUS FOR THE FUND WITH
RESPECT TO ELIGIBLE ACCOUNTS. WE HAVE TAKEN STEPS TO AVOID RECEIVING FEES WITH RESPECT TO INELIGIBLE ACCOUNTS. IN
THOSE CASES WHERE WE INADVERTENTLY RECEIVE ANY SUCH FEES FOR INELIGIBLE ACCOUNTS, SUCH FEES WILL BE RETURNED TO THE
FUND'S DISTRIBUTOR OR OTHER PAYOR.

MARKET VALUE AND PRICES FOR PUBLICLY-TRADED SECURITIES HAVE BEEN OBTAINED FROM SOURCES BELIEVED TO BE RELIABLE WITHOUT
GUARANTEE OF ACCURACY. CERTAIN ASSETS MAY NOT BE HELD BY US AND THEIR REPORTING IS AT THE REQUEST OF AND FOR THE
CONVENIENCE OF THE ACCOUNT OWNER. CERTAIN ASSETS, INCLUDING BUT NOT LIMITED TO, NON-PUBLICLY TRADED AND INFREQUENTLY
TRADED SECURITIES, DERIVATIVES, PARTNERSHIP INTERESTS, TANGIBLE ASSETS, AND LIFE INSURANCE POLICY CASH VALUES MAY NOT BE
DETERMINED BY US AND MAY HAVE BEEN PROVIDED TO US BY THIRD PARTIES WHO ARE NOT INDEPENDENT OF THE ISSUER OR MANAGER.
SUCH INFORMATION IS REFLECTED AS OF THE LAST DATE PROVIDED TO US, MAY BE CARRIED AT COST AND IS NOT INDEPENDENTLY
VERIFIED. WHERE APPLICABLE REFER TO YOUR BROKER, INVESTMENT MANAGER OR OTHER THIRD PARTY STATEMENT FOR VALUATION.
PRICING AND TRANSACTION INFORMATION. LIFE INSURANCE VALUES ARE SHOWN AT CASH SURRENDER VALUE AS MOST RECENTLY REPORTED
BY YOU OR THE INSURANCE COMPANY. |IF THE VALUE SHOWN IS $1.00 WE HAVE NOT RECEIVED A CASH SURRENDER VALUE.

COMMON TRUST FUND HOLDERS: THE MOST RECENT AUDITED ANNUAL REPORT OF THE BANK'S COMMON TRUST FUNDS IS AVAILABLE UPON
REQUEST AT NO CHARGE.

JPMORGAN FUNDS ARE NOT BANK DEPOSITS, NOT FDIC INSURED, NOT OBLIGATIONS OF OR GUARANTEED BY JPMORGAN CHASE BANK, N.A. OR
ITS AFFILIATES, OR ANY FEDERAL OR STATE GOVERNMENT, GOVERNMENT AGENCY OR GOVERNMENT SPONSORED AGENCY AND INVOLVE
INVESTMENT RISKS (INCLUDING POSSIBLE LOSS OF PRINCIPAL AMOUNT INVESTED). JPMORGAN CHASE BANK, N.A., AND ITS AFFILIATES,
INCLUDING THE LEGAL ENTITY PROVIDING THIS STATEMENT, RECEIVE FEES FOR PROVIDING VARIOUS SERVICES TO THE FUNDS.
PROSPECTUSES, FEE DISCLOSURE STATEMENTS AND ANNUAL REPORTS FOR PROPRIETARY FUNDS ARE ALWAYS AVAILABLE. PLEASE CONTACT
YOUR ADVISOR, OR MUTUAL FUND SERVICE CENTER AT (800) 480-4111 (WWW.JPMORGANFUNDS.COM) FOR FURTHER INFORMATION.

LIMITATION OF ACTION AGAINST TRUSTEE. STATE LAWS PROVIDE THAT AN ACTION FOR BREACH OF TRUST BASED ON MATTERS DISCLOSED
IN THIS STATEMENT MAY BE BARRED UNLESS THE ACTION IS COMMENCED WITHIN A CERTAIN TIME PERIOD AFTER YOUR RECEIPT OF THIS
STATEMENT. THE LIMITATIONS PERIODS ARE AS FOLLOWS-FLORIDA WITHIN 6 MONTHS (FL ST 737.307), MICHIGAN WITHIN 1 YEAR (MCL
700.7307), OHIO WITHIN 2 YEARS (ORC 5810.05), PENNSYLVANIA WITHIN 5 YEARS (20 PA.C.S.A. SECTION 7785(B)), CALIFORNIA
WITHIN 3 YEARS (CAL. PROB. CODE SECTION 16063(6)). QUESTIONS, PLEASE CONSULT YOUR ATTORNEY.

CLIENTS WITH AUCTION RATE SECURITIES (ARS): PLEASE REVIEW THE IMPORTANT INFORMATION ON ARS BELOW. CONTACT YOUR
INVESTMENT REPRESENTATIVE IF YOU NEED ASSISTANCE IDENTIFYING IF ANY OF THE SECURITIES LISTED ON YOUR STATEMENT ARE ARS.

IMPORTANT INFORMATION REGARDING AUCTION RATE SECURITIES (ARS). ARS ARE DEBT OR PREFERRED SECURITIES WITH AN INTEREST OR
DIVIDEND RATE RESET PERIODICALLY IN AN AUCTION. ALTHOUGH THERE MAY BE DAILY, WEEKLY AND MONTHLY RESETS, THERE IS NO
GUARANTEE THAT THERE WILL BE LIQUIDITY. IF THERE ARE NOT ENOUGH BIDS AT AN AUCTION TO REDEEM THE SECURITIES AVAILABLE
FOR SALE, THE RESULT MAY BE A FAILED AUCTION. IN A FAILED AUCTION, THERE IS NO ASSURANCE THAT A SECONDARY MARKET WILL
DEVELOP OR THAT THE SECURITY WILL TRADE AT PAR OR ANY OTHER PRICE REFLECTED ON STATEMENTS. ACCORDINGLY, INVESTORS SHOULD
NOT RELY ON PRICING INFORMATION APPEARING IN THEIR STATEMENTS WITH RESPECT TO ARS.

THIS STATEMENT IS NOT AN OFFICIAL DOCUMENT FOR INCOME TAX REPORTING PURPOSES.
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MARKET VALUE ON 12/01/09
RECEIPTS

OTHER CASH RECEIPTS
NON-CASH RECEIPTS

TOTAL RECEIPTS

DISBURSEMENTS

OTHER CASH DISBURSEMENTS
NON-CASH DISBURSEMENTS

TOTAL DISBURSEMENTS

INVESTMENT ACTIVITY

INCOME EARNED

REALIZED GAIN/(LOSS)
UNREALIZED GAIN/(LOSS)
OTHER INVESTMENT CHANGES

TOTAL INVESTMENT ACTIVITY

MARKET VALUE ON 12/31/09
ACCRUED INCOME ON 12/31/09

TOTAL VALUE (WITH ACCRUED INCOME) ON 12/31/09

485,007,184.42

6,231.89
4,993,949.99
5,000,181.88

1,586,306.63-
4,993,950.00-

6,580,256.63-

2,355,670.29
12,645.99-
2,420,538.47-
0.01

177,514.16-

483,249,595.51
2,433,635.83
485,683,231.34
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CASH & EQUIVALENTS
CASH EQUIVALENTS

FIXED INCOME
GOVERNMENT AGENCY OBLIGATIONS
CORPORATE OBLIGATIONS
FOREIGN OBLIGATIONS
TOTAL FIXED INCOME

EQUITIES
COMMON STOCKS
PREFERRED STOCKS
FOREIGN EQUITIES
CTF/MUTUAL FUNDS
TOTAL EQUITIES

TOTAL ASSETS AND CASH
ACCRUED INCOME
TOTAL VALUE (WITH ACCRUED INCOME)

ACQUISITION
COST

MARKET VALUE

58,627,409.94 58,627,409.94
252,277,239.63 256,232,603.61
102,730,213.44 103,955,795.81
0,000.00 9,808.00
355,607,453.07 360,788,207.42
2,087,427.17 1,889,136.35
18,375,019.18 16,815,323.02
1,059,923.07 1,041,719.62
47,427,642.99 44,087,799.16
68,950,012.41 63,833,978.15
483,184,875.42 483,249,595.51
2,433,635.83

485,683,231.34

PERCENT OF

MARKET VALUE

ESTIMATED

ANNUAL INCOME

ACCRUED INCOME

12.1% 28,025.00 551.53
53.0% 10,276,692.14 1,056,245.80
21.5% 5,069,496.81 1,244,946.69
0.1% 4,160.00 2,360.00
74.7% 15,360,348.95 2,303,552.49
0.4% 78,300.42 6,121.33
3.5% 1,206,955.28 68,405.36
0.2% ,088.69 0.00
9.1% 731,324.21 55,005.12
13.2% 2,092,668.60 129,531.81
100.0% 17,481,042.55 2,433,635.83
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DESCRIPTION
CASH EQUIVALENTS

FIRST BOSTON REPO DTD 12/21/2009
0.0950% DUE 01/05/2010 SECD BY:
C#3133XRD23 FOR 13MM

CUSIP: RP8350577

FIRST BOSTON REPO DTD 12/28/2009
0.0550% DUE 01/08/2010 SECD BY:
C#313397YZ8 FOR 28.5MM

CUSIP: RP8351914

JPMORGAN US TREASURY PLUS MONEY
MARKET FUND INSTITUTIONAL CLASS
(13TXX)

CUSIP:  4812C2734

TOTAL CASH EQUIVALENTS
FIXED INCOME
GOVERNMENT AGENCY OBLIGATIONS

FED HOME LN MTG CORP PARTN CTFS
GROUP NBR G01846

5.50% DUE 06/01/2035

CUSIP: 3128LXBP4

FEDERAL HOME LN MTG CORP MEDIUM TERM
NTS TRANCHE # TR 00029 DTD
05/12/2005 5.30% DUE 05/12/2020
CUSIP: 3128X4BEO

SHARES/

FACE VALUE

13,000,000

28,500,000

17,127,409.94

7,287,065.75

8,800,000

ACQUISITION
COST

13,000,000.00

28,500,000.00

17,127,409.94

58,627,409.94

7,337,164.31

9,026,160.00

MARKET

PRICE

100.000

100.000

1.000

105.198

100.262

MARKET

VALUE

13,000,000.00

28,500,000.00

17,127,409.94

ESTIMATED
ANNUAL
INCOME

12,350.00

15,675.00

0.00

ACCRUED
INCOME

YIELD
ON
MARKET

377.36

174.17

0.00

0.09

0.05

0.00

58,627,409.94

7,665,847.43

8,823,056.00

28,025.00

400,788.62

466,400.00

551.53

33,399.05

63,482.22

0.05

5.23

5.29
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ESTIMATED YIELD
SHARES/ ACQUISITION MARKET MARKET ANNUAL ACCRUED ON

DESCRIPTION FACE VALUE COST PRICE VALUE INCOME INCOME MARKET

FEDERAL HOME LN MTG CORP MEDIUM TERM 5,000,000 4,997,500.00 100.982 5,049,100.00 325,000.00 5,416.67 6.44

NTS DTD 06/25/2007 6.50% DUE

06/25/2027

CUSIP: 3128X6EY8

FEDERAL HOME LN MTG CORP MEDIUM TERM 10,000,000 10,293,750.00 99.935 9,993,500.00 529,700.00 66,212.50 5.30

NTS DTD 05/12/2008 5.297% DUE

11/16/2023

CUSIP: 3128X7QA5

FEDERAL HOME LN MTG CORP MEDIUM TERM 10,000,000 10,000,000.00 98.632 9,863,200.00 425,000.00 22,430.56 4.31

NTS DTD 12/12/2008 4.25% DUE

12/12/2018

CUSIP: 3128X77G3

FEDERAL HOME LN MTG CORP MEDIUM TERM 10,000,000 9,995,000.00 99.952 9,995,200.00 300,000.00 58,333.33 3.00

NTS TRANCHE #TR 00486 DTD 04/21/2009
3.00% DUE 04/21/2014
CUSIP: 3128X8WF5

FEDERAL HOME LN BKS CONS BD 10,000,000 10,000,000.00 100.063 10,006,300.00 200,000.00 47,777.78 2.00
DTD 10/05/2009 2.00% DUE 10/05/2012

CUSIP: 3133XUYD9

FEDERAL FARM CR BKS CONS SYSTEMWIDE 10,000,000 9,997,500.00 98.750 9,875,000.00 370,000.00 92,500.00 3.75
BDS DTD 04/01/2009 3.70% DUE

04/01/2016

CUSIP: 31331GRX9

FEDERAL FARM CR BKS CONS SYSTEMWIDE 10,000,000 9,999,000.00 98.813 9,881,300.00 245,000.00 19,055.56 2.48
BD/S D;I'D 12/03/2009 2.45% DUE

12/03/2013

CUSIP: 31331G4Y2
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DESCRIPTION

FEDERAL FARM CR BKS CONS SYSTEMWIDE
BDS DTD 12/2/2009 3.20% DUE
06/02/2015

CUSIP: 31331G5C9

FED HOME LN MTG CORP DISC NOTE
DUE 05/17/2010
CUSIP: 313397WX5

FEDERAL NATL MTG ASSN
DTD 04/26/2005 5.00% DUE 04/26/2017
CUSIP: 31359MB69

FEDERAL NATL MTG ASSN
DTD 04/28/2006 6.00% DUE 04/28/2021
CUSIP: 31359MM34

FEDERAL NATL MTG ASSN MEDIUM TERM
NTS DTD 06/30/2003 4.125% DUE
06/30/2014

CUSIP: 3136F3zQ2

FEDERAL NATL MTG ASSN GTD MTG PASS
THRU CTF POOL NBR 254868

5.00% DUE 09/01/2033

CUSIP: 31371LCD9

FEDERAL NATL MTG ASSN GTD MTG PASS
THRU CTF POOL NBR 255230

5.00% DUE 06/01/2034

CUSIP: 31371LPP8

FEDERAL NATL MTG ASSN GTD MTG PASS
THRU CTF POOL NBR 0256354

6.00% DUE 08/01/2021

CUSIP: 31371MWP8

SHARES/
FACE VALUE

5,000,000

25,000,000

5,000,000

5,000,000

5,000,000

7,918,039.67

10,144,181.46

4,007,328.99

ACQUISITION
COST

4,999,500.00

24,981,875.00

4,985,700.00

4,961,600.00

4,997,500.00

7,819,064.16

10,012,624.11

4,075,265.75

MARKET
PRICE

98.625

99.960

101.313

104.219

105.531

103.037

102.943

106.982

MARKET
VALUE

4,931,250.00

24,990,000.00

5,065,650.00

5,210,950.00

5,276,550.00

8,158,510.53

10,442,724.72

4,287,120.70

ESTIMATED

ANNUAL

INCOME

160,000.

38,020

250,000.

300,000.

206,250.

395,901.

507,2009.

240,439.

00

.83

00

00

00

98

07

74

ACCRUED
INCOME

YIELD
ON
MARKET

12,888.89

0.00

45,138.89

52,500.00

572.92

32,991.83

42,267.42

20,036.64

3.24
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DESCRIPTION

FEDERAL NATL MTG ASSN GTD MTG PASS
THRU CTF POOL NBR 256600

5.50% DUE 02/01/2027

CUSIP: 31371M7M3

FED NATL MTG ASSN GTD MTG PASS
THRU CTF POOL NBR 256885

6.00% DUE 09/01/2027

CUSIP: 31371NJ63

FEDERAL HOME LN MTG CORP MULTICLASS
GTD PARTN CTFS GTD SER 3179 CL PE
5.75% DUE 12/15/2018

CUSIP: 31396UFC9

FEDERAL NATL MTG ASSN
DTD 12/10/2009 2.875% DUE 12/10/2014
CUSIP: 31398AB27

FEDERAL NATL MTG ASSN
DTD 04/09/2009 2.25% DUE 04/09/2012
CUSIP: 31398AWG3

FEDERAL NATL MTG ASSN
DTD 06/25/2009 5.375% DUE 06/25/2024
CUSIP: 31398AYA4

FEDERAL NATL MTG ASSN
DTD 06/18/2009 5.00% DUE 06/18/2024
CUSIP: 31398AYB2

FEDERAL NATL MTG ASSN
DTD 09/29/2009 3.125% DUE 09/29/2014
CUSIP: 31398AZJ4

SHARES/
FACE VALUE

5,811,891.8

2,863,349

10,000,000

10,000,000

10,000,000

10,000,000

5,000,000

10,000,000

MARKET
PRICE

105.586

ACQUISITION
COST

5,779,199.90

2,884,824.11 106.741

10,048,437.50 105.610

10,000,000.00 98.406

10,000,000.00 100.469
10,000,000.00 98.563
4,950,000.00 97.875

10,000,000.00 99.531

MARKET
VALUE

6,136,544.

3,056,367.

10,561,000.

9,840,600.

10,046,900.

9,856,300.

4,893,750.

9,953,100.

08

36

00

00

00

00

00

00

ESTIMATED

ANNUAL

INCOME

319,654.

171,800.

575,000.

287,500.

225,000.

537,500.

250,000.

312,500.

05

94

00

00

00

00

00

00

ACCRUED
INCOME

YIELD
ON
MARKET

26,637.84

14,316.75

47,916.67

16,770.83

51,250.00

8,958.33

9,027.78

79,861.11

5.21
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DESCRIPTION

FEDERAL NATL MTG ASSN GTD MTG PASS
THRU CTF POOL NBR 735365

5.50% DUE 10/01/2033

CUSIP: 31402Q6A4

FEDERAL NATL MTG ASSN GTD MTG PASS
THRU CTF POOL NBR 735500

5.50% DUE 05/01/2035

CUSIP: 31402RDD8

FEDERAL NATL MTG ASSN GTD MTG PASS
THRU CTF POOL NBR 0761477

4.50% DUE 06/01/2019

CUSIP: 31403X6N0

GNMA GTD PASS THRU CTF
POOL NBR 782347

6.00% DUE 06/15/2038
CUSIP: 36241KTC2

GNMA GTD PASS THRU CTF
POOL NBR 673206

6.00% DUE 10/15/2038
CUSIP: 36295K3P6

GNMA GTD PASS THRU CTF
POOL NBR 676850

5.50% DUE 05/15/2038
CUSIP: 36295P5K4

TOTAL GOVERNMENT AGENCY OBLIGATIONS

SHARES/
FACE VALUE

6,847,719.78

7,722,407.71

4,426,904.9

8,536,708.41

4,783,942.6

7,967,638.5

ACQUISITION
COST

6,785,662.31

7,767,052.89

4,327,299.53

8,531,372.98

4,776,467.69

7,947,719.39

252,277,239.63

MARKET
PRICE

105.214

105.042

103.980

105.846

105.765

104.895

MARKET
VALUE

7,204,759.89

8,111,771.51

4,603,095.72

9,035,764.38

5,059,736.89

8,357,654.40

ESTIMATED

ANNUAL

INCOME

376,624.

424,732.

199,210.

512,202.

287,036.

438,220.

59

42

72

50

56

12

ACCRUED
INCOME

YIELD
ON
MARKET

31,385.38

35,394.37

16,600.89

42,683.54

23,919.71

36,518.34

5.23

5.24

4.33

5.67

5.67

5.24

256,232,603.61

10,276,692.

14

1,056,245.80

4.01
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ESTIMATED YIELD
SHARES/ ACQUISITION MARKET MARKET ANNUAL ACCRUED ON
DESCRIPTION FACE VALUE COST PRICE VALUE INCOME INCOME MARKET
CORPORATE OBLIGATIONS

AMERICAN EXPRESS CO 5,000,000 5,002,400.00 104.338 5,216,900.00 243,750.00 112,395.83 4.67

DTD 07/24/2003 4.875% DUE 07/15/2013

CUSIP: 025816AQ2

BOEING CO SR NT 2,500,000 2,485,025.00 98.886 2,472,150.00 46,875.00 5,338.54 1.90

DTD 11/20/2009 1.875% DUE 11/20/2012

CUSIP: 097023BBO

CIT GROUP INC NEW SECD NT SER A 357,138 413,481.48 93.250 333,031.19 24,999.66 1,458.31 7.51

DTD 12/10/2009 7.00% DUE 05/01/2013

CUSIP: 125581FTO0

CIT GROUP INC NEW SECD NT SER A 535,707 616,922.60 92.875 497,537.88 37,499.49 2,187.47 7.54

DTD 12/10/2009 7.00% DUE 05/01/2014

CUSIP: 125581FU7

CIT GROUP INC NEW SECD NT SER A 535,707 595,478.77 89.500 479,457.77 37,499.49 2,187.47 7.82

DTD 12/10/2009 7.00% DUE 05/01/2015

CUSIP: 125581FV5

CIT GROUP INC NEW SECD NT SER A 892,846 953,977.08 88.000 785,704.48 62,499.22 3,645.79 7.95

DTD 12/10/2009 7.00% DUE 05/01/2016

CUSIP: 125581FW3

CIT GROUP INC NEW SECD NT SER A 1,249,985 1,324,021.01 86.750 1,084,361.99 87,498.95 5,104.11 8.07

DTD 12/10/2009 7.00% DUE 05/01/2017

CUSIP: 125581FX1

CENTURYTEL INC NT 5,000,000 4,993,400.00 104.526 5,226,300.00 275,000.00 68,750.00 5.26

DTD 03/29/2007 5.50% DUE 04/01/2013
CUSIP: 156700AK2
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DESCRIPTION

CHARTER ONE BK F S B CLEVELAND OHIO
SUB NT ACCD INVS DTD 05/20/2002
6.375% DUE 05/15/2012

CUSIP: 16132NAVS8

COLGATE PALMOLIVE CO MEDIUM TERM NTS
TRANCHE # TR 00083 DTD 05/12/2008
4.20% DUE 05/15/2013

CUSIP: 19416QDL1

CONOCOPHILLIPS GTD NT
DTD 05/21/2009 4.60% DUE 01/15/2015
CUSIP: 20825CAT1

DOW CHEM CO NT
DTD 08/07/2009 4.85% DUE 08/15/2012
CUSIP: 260543BZ5

DU PONT E | DE NEMOURS & CO NT
DTD 11/09/2009 3.25% DUE 01/15/2015
CUSIP: 263534BY4

GANNETT CO INC NT
DTD 03/14/2002 6.375% DUE 04/01/2012
CUSIP: 364725AC5

GENERAL ELEC CAP CORP MEDIUM TERM
NTS TRANCHE # TR 00622 DTD 2/13/2004
STEP UP DUE 02/13/2019

CUSIP: 36962GF74

GEORGIA PWR CO SR NT SER 2009B
DTD 12/15/2009 4.25% DUE 12/01/2019
CUSIP: 373334JP7

SHARES/
FACE VALUE

10,000,000

2,000,000

8,000,000

5,000,000

3,750,000

10,000,000

10,000,000

10,000,000

ACQUISITION
COST

10,453,800.00

1,999,540.00

7,992,880.00

4,999,250.00

3,740,887.50

10,000,000.00

10,000,000.00

9,974,400.00

MARKET
PRICE

102.101

106.471

106.199

105.096

99.063

100.000

98.364

96.904

MARKET
VALUE

10,210,100.

2,129,420.

8,495,920.

5,254,800.

3,714,862.

10,000,000.

9,836,400.

9,690,400.

00

00

00

00

50

00

00

00

ESTIMATED

ANNUAL

INCOME

637,500.

84,000

368,000.

242,500.

121,875.

637,500.

500,000.

425,000.

00

.00

00

00

00

00

00

00

ACCRUED
INCOME

YIELD
ON
MARKET

81,458.33

10,733.33

224,888.89

97,000.00

17,604.17

159,375.00

191,666.67

18,888.89

6.24



INVESTMENT PORTFOLIO DETAIL REPORT 12/31/09

ACCOUNT NO. 3620699025 TREASURY STATE OF LA-MILLENNIUM TTF PAGE 10
ESTIMATED YIELD
SHARES/ ACQUISITION MARKET MARKET ANNUAL ACCRUED ON
DESCRIPTION FACE VALUE COST PRICE VALUE INCOME INCOME MARKET
KINDER MORGAN ENERGY PARTNERS NT 10,000,000 9,716,200.00 104.981 10,498,100.00 500,000.00 22,222.22 4.76
DTD 11/21/2003 5.00% DUE 12/15/2013
CUSIP: 494550AR7
MICROSOFT CORP NT 5,000,000 4,995,100.00 101.071 5,053,550.00 147,500.00 12,291.67 2.92
DTD 05/18/2009 2.95% DUE 06/01/2014
CUSIP: 594918AB0O
ORACLE CORP NT 5,000,000 4,981,350.00 103.130 5,156,500.00 250,000.00 120,138.89 4.85
DTD 07/08/2009 5.00% DUE 07/08/2019
CUSIP: 68389XAGO0
SOUTHERN CO SR NT SER 2007 A 2,500,000 2,497,200.00 107.142 2,678,550.00 132,500.00 61,097.22 4.95
DTD 01/18/2007 5.30% DUE 01/15/2012
CUSIP: 842587AB3
SOUTHERN CO SR NT SER 2009A 5,000,000 4,994,900.00 102.835 5,141,750.00 207,500.00 26,513.89 4.04
DTD 05/19/2009 4.15% DUE 05/15/2014
CUSIP: 842587CES5
TOTAL CORPORATE OBLIGATIONS 102,730,213.44 103,955,795.81 5,069,496.81 1,244,946.69 4.88
FOREIGN OBLIGATIONS
ISRAEL ST JUBILEE ISSUE 6TH SER 600,000 600,000.00 99.968 599,808.00 14,160.00 2,360.00 2.36
25K DENOMINATION DTD 10/01/2009
2.36% DUE 10/01/2012
CUSIP: 46513F2K4
TOTAL FIXED INCOME 355,607,453.07 360,788,207.42 15,360,348.95 2,303,552.49 4.26
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ACCOUNT NO. 3620699025 TREASURY STATE OF LA-MILLENNIUM TTF PAGE 11
ESTIMATED YIELD
SHARES/ ACQUISITION MARKET MARKET ANNUAL ACCRUED ON
DESCRIPTION FACE VALUE COST PRICE VALUE INCOME INCOME MARKET
EQUITIES
COMMON STOCKS
CIT GROUP INC NEW 30,741 1,090,069.06 27.610 848,759.01 0.00 0.00 0.00
NEW
CUSIP: 125581801
KIMCO RLTY CORP 14,728 316,799.28 22.214 327,167.79 24,477.94 6,121.33 7.48
DEPOSITARY SH REPSTG 1/10 PFD
SER F 6.65%
CUSIP: 49446R869
PUBLIC STORAGE 14,789 348,576.73 24.640 364,400.96 26,339.21 0.00 7.23
DEP REPSTG 1/1000TH PFD SER B
7.125%
CUSIP: 74460D471
REGENCY CTRS CORP 15,159 331,982.10 23.010 348,808.59 27,483.27 0.00 7.88
PFD SER 4 7.25%
CUSIP: 758849509
TOTAL COMMON STOCKS 2,087,427.17 1,889,136.35 78,300.42 6,121.33 4.14
PREFERRED STOCKS
AAG HLDG INC 15,406 339,548.24 22.500 346,635.00 28,886.25 0.00 8.33
SR DEB 7.50%
CUSIP: 000336206
ASBC CAP TR | 14,235 298,935.00 19.820 282,137.70 27,131.91 0.00 9.62

TR ORIGINATED PFD SECS 7.625%
CUSIP: 00209E207
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PAGE

12

DESCRIPTION

ALABAMA PWR CO
PFD CL A 2004 5.30%
CUSIP: 010392561

COUNTRYWIDE CAP IV
GTD TR PFD SECS 6.75%
CUSIP: 22238E206

DUKE RLTY CORP
DEP SH REPSTG 1/10TH PFD SER L
CUSIP: 264411745

FPL GROUP CAP TR |
PFD TR SECS 5.875%
CUSIP: 30257VvV207

FLEET CAP TR VIII
PFD SECS %
CUSIP: 33889X203

FLEET CAP TR IX
TR PFD SECS 6.00%
CUSIP: 33889Y201

GEORGIA PWR CO SR NT SER X
PFD $5.70
CUSIP: 373334481

HSBC FIN CORP
NT 6.875%
CUSIP: 40429C201

HSBC FIN CORP
NT 6.000 11/30/2033
CUSIP: 40429C300

FACE VALUE

SHARES/ ACQUISITION MARKET
COST PRICE

32,000 822,720.00 24.465
14,909 305,634.50 21.370
40,000 1,003,099.00 18.950
40,000 1,002,400.00 25.520
14,358 301,661.58 22.130
40,000 1,005,684.05 19.040
40,000 1,006,260.00 25.070
14,605 349,789.75 24.590

40,000 1,002,960.00 22.060

MARKET
VALUE

782,880.00

318,605.33

758,004.00

1,020,800.00

317,742.54

761,600.00

1,002,804.00

359,136.95

882,400.00

ESTIMATED

ANNUAL

INCOME

42,400

25,166

66,000

58,760

25,844

60,000

57,000

25,106

60,000

.00

.39

.00

.00

.40

.00

.00

.00

.00

ACCRUED
INCOME

YIELD
ON
MARKET

10,600.00

6,289.73

14,250.00

5.42
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DESCRIPTION

KEYCORP CAP V
TR PFD SECS 5.875 07/30/203
CUSIP: 49327J200

LINCOLN NATL CAP VI
TR PFD SECS SER F 6.75%
CUSIP: 53404M201

ML CAP TR 1V
TR ORIGINATED PFD SECS 7.12%
CUSIP: 59021G204

METLIFE INC
PFD SER B 6.50%
CUSIP: 59156R603

MORGAN STANLEY CAP TR 111
CAP SECS % 03/01/2033
CUSIP: 617460209

NATIONAL RURAL UTILS COOP FIN CORP
SUB NT 6.75%
CUSIP: 637432709

NATIONAL RURAL UTILS COOP FIN CORP
SUB NT 5.95% 02/16/2005
CUSIP: 637432873

PLC CAP TR 1V
GTD TR ORIGINATED PFD SECS 7.25%
CUSIP: 69340N202

PROLOGIS
PFD SER F 6.75%
CUSIP: 743410706

SHARES/ ACQUISITION
FACE VALUE COST

6,882 169,213.76

14,481 312,934.41

14,419 290,110.28

40,000 1,000,000.00

15,154 334,903.40

14,419 360,475.00

40,000 964,400.00

14,296 306,935.12

40,000 1,021,679.00

MARKET
PRICE

19.

22

21

24.

21

25.

23.

21

21

000

.500

.000

010

.200

900

766

.700

.300

MARKET
VALUE

130,758.00

325,822.50

302,799.00

960,400.00

321,264.80

373,452.10

950,640.00

310,223.20

852,000.00

ESTIMATED

ANNUAL

INCOME

10,1009.

24,443

25,665

65,000

23,670

24,339.

59,480

25,918.

67,520

66

.93

.82

.00

.55

27

.00

65

.00

ACCRUED
INCOME

YIELD
ON
MARKET

0.00

7.73
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ESTIMATED YIELD
SHARES/ ACQUISITION MARKET MARKET ANNUAL ACCRUED ON

DESCRIPTION FACE VALUE COST PRICE VALUE INCOME INCOME MARKET
PUBLIC STORAGE 40,000 1,003,048.00 22.610 904,400.00 66,000.00 0.00 7.30
DEPOSITARY SH REPSTG 1/1000TH PFD
SER C
CUSIP: 74460D448
USB CAP VI 40,000 972,690.00 21.400 856,000.00 57,520.00 0.00 6.72
GTD TR PFD SECS 5.75%
CUSIP: 903304202
UNITED STATES CELLULAR CORP 5,000 133,150.00 24.990 124,950.00 9,375.00 0.00 7.50
SR NT 7.50% DUE 06/15/2034
CUSIP: 911684306
VORNADO RLTY TR 55,000 1,375,000.00 22.250 1,223,750.00 92,785.00 23,203.13 7.58
PFD SER H 6.75%
CUSIP: 929042885
WACHOVIA PFD FDG CORP 53,804 1,426,689.16 22.230 1,196,062.92 97,546.65 0.00 8.16
PERP PFD SECS SER A 7.25%
CUSIP: 92977V206
WEINGARTEN RLTY INVS 14,419 295,156.93 21.420 308,854.98 25,045.80 0.00 8.11
DEP SHS REPSTG 1/100 PFD SER E 6.95%
CUSIP: 948741608
WELLS FARGO CAP IX 40,000 969,942.00 21.030 841,200.00 56,240.00 14,062.50 6.69
TR ORIGINATED PFD SECS 5.625% TOPRS
CUSIP: 94979P203

TOTAL PREFERRED STOCKS 18,375,019.18 16,815,323.02 1,206,955.28 68,405.36 7.18
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ACCOUNT NO. 3620699025 TREASURY STATE OF LA-MILLENNIUM TTF PAGE 15
ESTIMATED YIELD
SHARES/ ACQUISITION MARKET MARKET ANNUAL ACCRUED ON

DESCRIPTION FACE VALUE COST PRICE VALUE INCOME INCOME MARKET
FOREIGN EQUITIES

PARTNERRE LTD 14,851 356,869.53 23.500 348,998.50 25,068.49 0.00 7.18

PFD C 6.75%

CUSIP: G6852T204

PRUDENTIAL PLC 15,036 364,472.64 24.020 361,164.72 25,380.77 0.00 7.03

6.75% CAP SECS 2004 WITHOUT FIXED

MAT SUBORD REG S

CUSIP: G7293H114

RENAISSANCERE HLDGS LTD 14,049 338,580.90 23.600 331,556.40 25,639.43 0.00 7.73

7.30% PFD SHS B

CUSIP: G7498P200
TOTAL FOREIGN EQUITIES 1,059,923.07 1,041,719.62 76,088.69 0.00 7.30
CTF/MUTUAL FUNDS

SPDR TR 93,199 12,251,828.70 111.440 10,386,096.56 220,042.84 55,005.12 2.12

UNIT SER 1

CUSIP: 78462F103

VANGUARD INSTL INDEX FD 106,326.462 10,274,160.55 101.980 10,843,172.59 234,768.83 0.00 2.17

SH BEN INT

CUSIP: 922040100

VANGUARD INDEX TR 683,062.139 12,446,464.34 16.400 11,202,219.08 140,027.74 0.00 1.25

MID CAPITALIZATION STK PORT INSTL CL

CUSIP: 922908835

VANGUARD INDEX TR 423,865.852 12,455,189.40 27.500 11,656,310.93 136,484.80 0.00 1.17

SMALL CAPITALIZATION STK PORT INSTL

SHS
CUSIP: 922908876
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ESTIMATED YIELD
SHARES/ ACQUISITION MARKET MARKET ANNUAL ACCRUED ON
DESCRIPTION FACE VALUE COST PRICE VALUE INCOME INCOME MARKET
TOTAL CTF/MUTUAL FUNDS 47,427,642.99 44,087,799.16 731,324.21 55,005.12 1.66
TOTAL EQUITIES 68,950,012.41 63,833,978.15 2,092,668.60 129,531.81 3.28
CASH 0.00 0.00

17,481,042.55 2,433,635.83 3.62

TOTAL ASSETS AND CASH
ACCRUED INCOME
TOTAL VALUE (WITH ACCRUED INCOME)

483,184,875.42

483,249,595.51

2,433,635.83

485,683,231.34
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DATE
OTHER
12/02/09

12/03/09

DESCRIPTION

DEPOSIT TO ACCOUNT
THE BANK OF NEW YORK MELLON

DEPOSITS - CASH
PRINCIPAL PAYMENT DUE ON 989,414 SHARES
TOTAL OTHER

TOTAL OTHER CASH RECEIPTS

AMOUNT

3,956.24

2,275.65

6,231.89

6,231.89
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DATE

12/21/09

DESCRIPTION

PAID TO STATE OF LA TREASURY
WITHDRAWAL FROM ACCOUNT
NOVEMBER 2009 INVESTMENT EARNINGS

TOTAL OTHER CASH DISBURSEMENTS

AMOUNT

1,586,306.63-

1,586,306.63-
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DATE

12/31/09

12/15/09

12/15/09

12/15/09

12/03/09

DIVIDENDS

DESCRIPTION

AAG HLDG INC
SR DEB 7.50%
CUSIP: 000336206

$0.46875/SHARE ON 15,406 SHARES
ASBC CAP TR |

TR ORIGINATED PFD SECS 7.625%
CUSIP:  00209E207
$0.47656/SHARE ON 14,235 SHARES
FLEET CAP TR VIII

PFD SECS %

CUSIP: 33889X203

$0.45/SHARE ON 14,358 SHARES
FPL GROUP CAP TR |

PFD TR SECS 5.875%

CUSIP: 30257V207
$0.36719/SHARE ON 40,000 SHARES
FT

UNIT 909 PFD SEC PORTFOLIO SER
CUSIP: 30268F787

CASH DIVIDEND

FT UNIT 909 PFD SEC PORT SER
DUE ON 989,414 SHARES

AMOUNT

7,221.56

6,783.87

6,461.10

14,687.50

81,428.77
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DATE

12/31/09

12/15/09

12/30/09

12/01/09

12/01/09

DIVIDENDS (CONT.)

DESCRIPTION

LINCOLN NATL CAP VI
TR PFD SECS SER F 6.75%
CUSIP: 53404M201

$0.42188/SHARE ON 14,481 SHARES
METLIFE INC

PFD SER B 6.50%

CUSIP: 59156R603
$0.40625/SHARE ON 40,000 SHARES
ML CAP TR 1V

TR ORIGINATED PFD SECS 7.12%
CUSIP: 59021G204

$0.445/SHARE ON 14,419 SHARES
MORGAN STANLEY CAP TR 111

CAP SECS % 03/01/2033

CUSIP: 617460209
$0.39062/SHARE ON 15,154 SHARES
PARTNERRE LTD

PFD C 6.75%

CUSIP: G6852T204

$0.42188/SHARE ON 14,851 SHARES
FOREIGN CASH DIVIDEND

AMOUNT

6,109.17

16,250.00

6,416.46

5,919.52

6,265.27
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DATE

12/30/09

12/31/09

12/23/09

12/30/09

12/30/09

DIVIDENDS (CONT.)

DESCRIPTION

PLC CAP TR IV
GTD TR ORIGINATED PFD SECS 7.25%
CUSIP: 69340N202

$0.45313/SHARE ON 14,296 SHARES
PROLOGIS

PFD SER F 6.75%

CUSIP: 743410706

$0.4219/SHARE ON 40,000 SHARES
PRUDENTIAL PLC

6.75% CAP SECS 2004 WITHOUT FIXED
MAT SUBORD REG S

CUSIP: G7293H114

$0.42187/SHARE ON 15,036 SHARES
FOREIGN CASH DIVIDEND

PUBLIC STORAGE
DEPOSITARY SH REPSTG 1/1000TH PFD

SER C

CUSIP: 74460D448
$0.4125/SHARE ON 40,000 SHARES
PUBLIC STORAGE

DEP REPSTG 1/1000TH PFD SER B
7.125%

CUSIP: 74460D471

$0.44531/SHARE ON 14,789 SHARES

AMOUNT

6,477.88

16,876.00

6,343.31

16,500.00

6,585.73
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DATE

12/31/09

12/01/09

12/15/09

12/28/09

12/15/09

DIVIDENDS (CONT.)

DESCRIPTION

REGENCY CTRS CORP
PFD SER 4 7.25%
CUSIP: 758849509

$0.45313/SHARE ON 15,159 SHARES

RENAISSANCERE HLDGS LTD
7.30% PFD SHS B
CUSIP: G7498P200

$0.45625/SHARE ON 14,049 SHARES
FOREIGN CASH DIVIDEND

UNITED STATES CELLULAR CORP
SR NT 7.50% DUE 06/15/2034
CUSIP: 911684306

$0.46875/SHARE ON 5,000 SHARES
UNITED STATES CELLULAR CORP
SR NT PFD 8.75%

CUSIP: 911684207

$0.32205/SHARE ON 13,497 SHARES
PAYABLE 12/24/09

USB CAP VI
GTD TR PFD SECS 5.75%
CUSIP: 903304202

$0.35938/SHARE ON 40,000 SHARES

AMOUNT

6,869.00

6,409.86

2,343.75

4,346.70

14,375.00
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DATE

12/28/09

12/28/09

12/31/09

12/15/09

DIVIDENDS (CONT.)

DESCRIPTION

VANGUARD INDEX TR
SMALL CAPITALIZATION STK PORT INSTL

SHS
CUSIP: 922908876

CASH DIVIDEND
VANGUARD INDX SM CAP STK PORT INSTL*
INCOME DIVIDEND DTD 12/23/09

VANGUARD INDEX TR
MID CAPITALIZATION STK PORT INSTL CL
CUSIP: 922908835

CASH DIVIDEND

VANGUARD MID CAP ST INDX TR INST CL*
INCOME DIVIDEND DTD 12/23/09
WACHOVIA PFD FDG CORP

PERP PFD SECS SER A 7.25%

CUSIP: 92977V206

$0.45313/SHARE ON 53,804 SHARES
WEINGARTEN RLTY INVS

DEP SHS REPSTG 1/100 PFD SER E 6.95%
CUSIP: 948741608

$0.43438/SHARE ON 14,419 SHARES

TOTAL DIVIDENDS

AMOUNT

130,776.33

132,313.21

24,379.94

6,263.25

538,403.18
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DATE

12/04/09

12/28/09

12/14/09

12/28/09

INTEREST

DESCRIPTION

FEDERAL FARM CR BKS CONS SYSTEMWIDE
BDS DTD 12/03/2009 2.45% DUE
12/03/2013

CUSIP: 31331G4Y2

PAID ACCRUED INTEREST ON PURCHASE

FEDERAL FARM CR BKS CONS SYSTEMWIDE
BDS DTD 09/28/2009 2.50% DUE
03/28/2013

CUSIP: 31331GT41

$0.00625/$1PV ON 10,000,000 PAR VALUE
ACCRUED INTEREST DUE TO FULL CALL

FEDERAL HOME LN MTG CORP MEDIUM TERM
NTS DTD 12/12/2008 4.25% DUE
12/12/2018

CUSIP: 3128X77G3

$0.02125/$1PV ON 10,000,000 PAR VALUE
FEDERAL HOME LN MTG CORP MEDIUM TERM
NTS DTD 06/25/2007 6.50% DUE
06/25/2027

CUSIP: 3128X6EY8

$0.0325/$1PV ON 5,000,000 PAR VALUE

AMOUNT

680.56-

62,500.00

212,500.00

162,500.00
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DATE

12/15/09

12/15/09

12/15/09

12/21/09

INTEREST (CONT.)

DESCRIPTION

FEDERAL HOME LN MTG CORP MULTICLASS
GTD PARTN CTFS GTD SER 3179 CL PE
5.75% DUE 12/15/2018

CUSIP: 31396UFC9

$0.00/$1PV ON 47,916.67 PAR VALUE
$0.00479/PV ON 10,000,000.00 PV DUE 12/15/09

FED HOME LN MTG CORP PARTN CTFS
GROUP NBR G01846

5.50% DUE 06/01/2035

CUSIP: 3128LXBP4

$0.00/$1PV ON 33,957.57 PAR VALUE
NOVEMBER FHLMC DUE 12/15/09

FIRST BOSTON REPO DTD 12/09/2009
0.090% DUE 12/15/2009 SECD BY:
C#3128X9CB4 FOR 5MM

CUSIP: RP8345650

$0.00/$1PV ON 5,000,000 PAR VALUE
5,000,000 PAR VALUE AT 100 %

FIRST BOSTON REPO DTD 12/09/2009
0.090% DUE 12/21/2009 SECD BY:
C#3136FHXR1 FOR 14.4MM

CUSIP: RP8345676

$0.00/$1PV ON 14,400,000 PAR VALUE
14,400,000 PAR VALUE AT 100 %

AMOUNT

47,916.67

33,957.57

75.00

432.00
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DATE

12/11/09

12/16/09

12/11/09

12/18/09

INTEREST (CONT.)

DESCRIPTION

FIRST BOSTON REPO DTD 12/02/2009
0.0950% DUE 12/11/2009 SECD BY:
C#3128X8NW8 FOR 26.5MM

CUSIP: RP8343119

$0.00/$1PV ON 26,500,000 PAR VALUE
26,500,000 PAR VALUE AT 100 %

FIRST BOSTON REPO DTD 12/04/2009
0.1050% DUE 12/16/2009 SECD BY:
C#313397WE7 FOR 15.1MM

CUSIP: RP8344315

$0.00/$1PV ON 15,100,000 PAR VALUE
15,100,000 PAR VALUE AT 100 %

FEDERAL NATL MTG ASSN

DTD 12/10/2009 2.875% DUE 12/10/2014
CUSIP: 31398AB27

PAID ACCRUED INTEREST ON PURCHASE
FEDERAL NATL MTG ASSN

DTD 06/18/2009 5.00% DUE 06/18/2024
CUSIP: 31398AYB2

$0.025/$1PV ON 5,000,000 PAR VALUE

AMOUNT

629.38

528.50

798.61-

125,000.00
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DATE

12/28/09

12/14/09

12/30/09

12/28/09

12/28/09

INTEREST (CONT.)

DESCRIPTION

FEDERAL NATL MTG ASSN
DTD 06/25/2009 5.375% DUE 06/25/2024
CUSIP: 31398AYA4

$0.02688/$1PV ON 10,000,000 PAR VALUE

FEDERAL NATL MTG ASSN
DTD 12/14/2007 5.50% DUE 12/14/2022
CUSIP: 31398AKL5

$0.0275/$1PV ON 5,000,000 PAR VALUE

FEDERAL NATL MTG ASSN MEDIUM TERM
NTS DTD 06/30/2003 4.125% DUE
06/30/2014

CUSIP: 3136F3zQ2

$0.02063/$1PV ON 5,000,000 PAR VALUE

FEDERAL NATL MTG ASSN GTD MTG PASS
THRU CTF POOL NBR 254868

5.00% DUE 09/01/2033

CUSIP: 31371LCD9

$0.00/$1PV ON 33,466.03 PAR VALUE
NOVEMBER FNMA DUE 12/25/09

FEDERAL NATL MTG ASSN GTD MTG PASS
THRU CTF POOL NBR 255230

5.00% DUE 06/01/2034

CUSIP: 31371LPP8

$0.00/$1PV ON 42,810.89 PAR VALUE
NOVEMBER FNMA DUE 12/25/09

AMOUNT

268,750.00

137,500.00

103,125.00

33,466.03

42,810.89
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DATE

12/28/09

12/28/09

12/28/09

12/28/09

INTEREST (CONT.)

DESCRIPTION

FEDERAL NATL MTG ASSN GTD MTG PASS
THRU CTF POOL NBR 0256354

6.00% DUE 08/01/2021

CUSIP: 31371MWP8

$0.00/$1PV ON 20,684.43 PAR VALUE
NOVEMBER FNMA DUE 12/25/09

FEDERAL NATL MTG ASSN GTD MTG PASS
THRU CTF POOL NBR 256600

5.50% DUE 02/01/2027

CUSIP: 31371M7M3

$0.00/$1PV ON 27,409.1 PAR VALUE
NOVEMBER FNMA DUE 12/25/09

FED NATL MTG ASSN GTD MTG PASS
THRU CTF POOL NBR 256885

6.00% DUE 09/01/2027

CUSIP: 31371NJ63

$0.00/$1PV ON 14,756.35 PAR VALUE
NOVEMBER FNMA DUE 12/25/09

FEDERAL NATL MTG ASSN GTD MTG PASS
THRU CTF POOL NBR 735365

5.50% DUE 10/01/2033

CUSIP: 31402Q6A4

$0.00/$1PV ON 31,996.14 PAR VALUE
NOVEMBER FNMA DUE 12/25/09

AMOUNT

20,684.43

27,409.10

14,756.35

31,996.14
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DATE

12/28/09

12/28/09

12/15/09

12/15/09

INTEREST (CONT.)

DESCRIPTION

FEDERAL NATL MTG ASSN GTD MTG PASS
THRU CTF POOL NBR 735500

5.50% DUE 05/01/2035

CUSIP: 31402RDD8

$0.00/$1PV ON 35,933.88 PAR VALUE
NOVEMBER FNMA DUE 12/25/09

FEDERAL NATL MTG ASSN GTD MTG PASS
THRU CTF POOL NBR 0761477

4.50% DUE 06/01/2019

CUSIP: 31403X6N0

$0.00/$1PV ON 16,867.54 PAR VALUE
NOVEMBER FNMA DUE 12/25/09

GNMA GTD PASS THRU CTF
POOL NBR 673206

6.00% DUE 10/15/2038
CUSIP: 36295K3P6

$0.00/$1PV ON 25,647.11 PAR VALUE
NOVEMBER GNMA DUE 12/15/09

GNMA GTD PASS THRU CTF
POOL NBR 676850

5.50% DUE 05/15/2038
CUSIP: 36295P5K4

$0.00/$1PV ON 37,347.03 PAR VALUE
NOVEMBER GNMA DUE 12/15/09

AMOUNT

35,933.88

16,867.54

25,647.11

37,347.03
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DATE

12/15/09

12/15/09

12/01/09

12/02/09

INTEREST (CONT.)

DESCRIPTION

GNMA GTD PASS THRU CTF
POOL NBR 782347

6.00% DUE 06/15/2038
CUSIP: 36241KTC2

$0.00/$1PV ON 44,294.56 PAR VALUE
NOVEMBER GNMA DUE 12/15/09

KINDER MORGAN ENERGY PARTNERS NT
DTD 11/21/2003 5.00% DUE 12/15/2013
CUSIP: 494550AR7

$0.025/$1PV ON 10,000,000 PAR VALUE

MICROSOFT CORP NT
DTD 05/18/2009 2.95% DUE 06/01/2014
CUSIP: 594918ABO

$0.01582/$1PV ON 5,000,000 PAR VALUE

MIZUHO SECS REPO DTD 11/24/2009
0.070% DUE 12/02/2009 SECD BY:
C#3137EABP3,3133XNPG8,3128X8RT1
3137EACC1 FOR 31.4MM

CUSIP: RP8339190

$0.00/$1PV ON 31,400,000 PAR VALUE
31,400,000 PAR VALUE AT 100 %

AMOUNT

44,294.56

250,000.00

79,076.39

488.44
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DATE

12/04/09

12/09/09

12/28/09

12/31/09

INTEREST (CONT.)

DESCRIPTION

MIZUHO SECS REPO DTD 11/24/2009
0.070% DUE 12/04/2009 SECD BY:
C#31359MA45,3133XMES6,3133XGYTS
3137EACC1 FOR 25MM
CUSIP: RP8339208

$0.00/$1PV ON 25,000,000 PAR VALUE
25,000,000 PAR VALUE AT 100 %

MIZUHO SECS REPO DTD 11/30/2009
0.090% DUE 12/09/2009 SECD BY:
C#31398AUT7 FOR 19.4MM

CUSIP: RP8341378

$0.00/$1PV ON 19,400,000 PAR VALUE
19,400,000 PAR VALUE AT 100 %

MIZUHO SECS REPO DTD 12/11/2009
0.110% DUE 12/28/2009 SECD BY:
C#912828CZ1 FOR 16.5MM

CUSIP: RP8347193

$0.00/$1PV ON 16,500,000 PAR VALUE
16,500,000 PAR VALUE AT 100 %

MIZUHO SECS REPO DTD 12/16/2009
0.110% DUE 12/31/2009 SECD BY:
C#313385TD8,31398AVL3,3134A35H5
FOR 16.9MM

CUSIP: RP8349132

$0.00/$1PV ON 16,900,000 PAR VALUE
16,900,000 PAR VALUE AT 100 %

TOTAL INTEREST

AMOUNT

486.11

436.50

857.08

774.58

1,817,267.11
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DATE DESCRIPTION AMOUNT
TOTAL INCOME RECEIVED 2,355,670.29
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DATE

12/04/09

12/02/09

12/28/09

PURCHASES

DESCRIPTION

FEDERAL FARM CR BKS CONS SYSTEMWIDE
BDS DTD 12/03/2009 2.45% DUE
12/03/2013

CUSIP: 31331G4Y2

PURCHASED 12/01/09
AT $0.9999/SH COMMISSION $0.00
10,000,000 PAR VALUE AT 99.99 %

FEDERAL FARM CR BKS CONS SYSTEMWIDE
BDS DTD 12/2/2009 3.20% DUE
06/02/2015

CUSIP: 31331G5C9

PURCHASED 11/24/09
AT $0.9999/SH COMMISSION $0.00
5,000,000 PAR VALUE AT 99.99 %

FIRST BOSTON REPO DTD 12/28/2009
0.0550% DUE 01/08/2010 SECD BY:
C#313397YZ8 FOR 28.5MM

CUSIP: RP8351914

PURCHASED 12/28/09
AT $1.00 /SH COMMISSION $0.00
28,500,000 PAR VALUE AT 100 %

ACQUISITION VALUE

9,999,000.00

4,999,500.00

28,500,000.00
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DATE
PURCHASES (CONT.)

12/09/09

12/09/09

12/21/09

DESCRIPTION

FIRST BOSTON REPO DTD 12/09/2009
0.090% DUE 12/15/2009 SECD BY:
C#3128X9CB4 FOR 5MM

CUSIP: RP8345650

PURCHASED 12/09/09
AT $1.00 /SH COMMISSION $0.00
5,000,000 PAR VALUE AT 100 %

FIRST BOSTON REPO DTD 12/09/2009
0.090% DUE 12/21/2009 SECD BY:
C#3136FHXR1 FOR 14.4MM

CUSIP: RP8345676

PURCHASED 12/09/09
AT $1.00 /SH COMMISSION $0.00
14,400,000 PAR VALUE AT 100 %

FIRST BOSTON REPO DTD 12/21/2009
0.0950% DUE 01/05/2010 SECD BY:
C#3133XRD23 FOR 13MM

CUSIP: RP8350577

PURCHASED 12/21/09
AT $1.00 /SH COMMISSION $0.00
13,000,000 PAR VALUE AT 100 %

ACQUISITION VALUE

5,000,000.00

14,400,000.00

13,000,000.00
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DATE
PURCHASES (CONT.)

12/02/09

12/04/09

12/11/09

DESCRIPTION

FIRST BOSTON REPO DTD 12/02/2009
0.0950% DUE 12/11/2009 SECD BY:
C#3128X8NW8 FOR 26.5MM

CUSIP: RP8343119

PURCHASED 12/02/09
AT $1.00 /SH COMMISSION $0.00
26,500,000 PAR VALUE AT 100 %

FIRST BOSTON REPO DTD 12/04/2009
0.1050% DUE 12/16/2009 SECD BY:
C#313397WE7 FOR 15.1MM

CUSIP: RP8344315

PURCHASED 12/04/09
AT $1.00 /SH COMMISSION $0.00
15,100,000 PAR VALUE AT 100 %

FEDERAL NATL MTG ASSN
DTD 12/10/2009 2.875% DUE 12/10/2014
CUSIP: 31398AB27

PURCHASED 12/09/09
AT $1.00 /SH COMMISSION $0.00
10,000,000 PAR VALUE AT 100 %

ACQUISITION VALUE

26,500,000.00

15,100,000.00

10,000,000.00
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DATE

12/15/09

VARIOUS

12/11/09

12/16/09

PURCHASES (CONT.)

DESCRIPTION

GEORGIA PWR CO SR NT SER 2009B
DTD 12/15/2009 4.25% DUE 12/01/2019
CUSIP: 373334JP7

PURCHASED 12/08/09
AT $0.9974/SH COMMISSION $0.00
10,000,000 PAR VALUE AT 99.744 %

JPMORGAN US TREASURY PLUS MONEY
MARKET FUND INSTITUTIONAL CLASS
(I3TXX)

CUSIP:  4812C2734

TOTAL OF 15 PURCHASES

MIZUHO SECS REPO DTD 12/11/2009
0.110% DUE 12/28/2009 SECD BY:
C#912828CZ1 FOR 16.5MM

CUSIP: RP8347193

PURCHASED 12/11/09
AT $1.00 /SH COMMISSION $0.00
16,500,000 PAR VALUE AT 100 %

MIZUHO SECS REPO DTD 12/16/2009
0.110% DUE 12/31/2009 SECD BY:
C#313385TD8,31398AVL3,3134A35H5
FOR 16.9MM

CUSIP: RP8349132

PURCHASED 12/16/09
AT $1.00 /SH COMMISSION $0.00
16,900,000 PAR VALUE AT 100 %

ACQUISITION VALUE

9,974,400.00

157,999,696.06

16,500,000.00

16,900,000.00
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DATE

PURCHASES (CONT.)
12/28/09
12/28/09

NON-CASH RECEIPTS
12/21/09

DESCRIPTION

VANGUARD INDEX TR
SMALL CAPITALIZATION STK PORT INSTL

SHS
CUSIP: 922908876

PURCHASED 12/23/09
AT $27.76 /SH COMMISSION $0.00
BUY DTD 12/23/09

VANGUARD INDEX TR
MID CAPITALIZATION STK PORT INSTL CL
CUSIP: 922908835

PURCHASED 12/23/09
AT $16.55 /SH COMMISSION $0.00
BUY DTD 12/23/09

TOTAL PURCHASES

CIT GROUP INC NEW SECD NT SER A
DTD 12/10/2009 7.00% DUE 05/01/2013
CUSIP: 125581FTO0

RECEIVED 357,138 PAR VALUE
BANKRUPTCY FROM CIT GROUP INC 4.125% 11/03/09

ACQUISITION VALUE

130,776.33

132,313.21

329,135,685.60

413,481.48



ACCOUNT NO. 3620699025

ASSETS ACQUIRED 12/01/09 TO 12/31/09
TREASURY STATE OF LA-MILLENNIUM TTF

PAGE

38

DATE

12/21/09

12/21/09

12/21/09

12/21/09

DESCRIPTION
NON-CASH RECEIPTS (CONT.)

CIT GROUP INC NEW SECD NT SER A
DTD 12/10/2009 7.00% DUE 05/01/2014
CUSIP: 125581FU7

RECEIVED 535,707 PAR VALUE
BANKRUPTCY FROM CIT GROUP INC 4.125% 11/03/09

CIT GROUP INC NEW SECD NT SER A
DTD 12/10/2009 7.00% DUE 05/01/2015
CUSIP: 125581FV5

RECEIVED 535,707 PAR VALUE
BANKRUPTCY FROM CIT GROUP INC 4.125% 11/03/09

CIT GROUP INC NEW SECD NT SER A
DTD 12/10/2009 7.00% DUE 05/01/2016
CUSIP: 125581FW3

RECEIVED 892,846 PAR VALUE
BANKRUPTCY FROM CIT GROUP INC 4.125% 11/03/09

CIT GROUP INC NEW SECD NT SER A
DTD 12/10/2009 7.00% DUE 05/01/2017
CUSIP: 125581FX1

RECEIVED 1,249,985 PAR VALUE
BANKRUPTCY FROM CIT GROUP INC 4.125% 11/03/09

ACQUISITION VALUE

616,922.60

595,478.77

953,977.08

1,324,021.01
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DATE DESCRIPTION
NON-CASH RECEIPTS (CONT.)
CIT GROUP INC NEW
NEW
CUSIP: 125581801

12/21/09 RECEIVED 30,741 SHARES
BANKRUPTCY FROM CIT GROUP INC 4.125% 11/03/09

TOTAL NON-CASH RECEIPTS

TOTAL ASSETS ACQUIRED

ACQUISITION VALUE

1,090,069.05

4,993,949.99

334,129,635.59
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DATE
SOLD

12/28/09

12/14/09

12/03/09

12/03/09

DISPOSITION
DESCRIPTION VALUE

FEDERAL FARM CR BKS CONS SYSTEMWIDE
BDS DTD 09/28/2009 2.50% DUE
03/28/2013

CUSIP: 31331GT41

$10000000 SOLD 12/28/09
AT $1.00 /SH COMMISSION $0.00
REDEMPTION DUE TO FULL CALL

10,000,000.00

FEDERAL NATL MTG ASSN
DTD 12/14/2007 5.50% DUE 12/14/2022
CUSIP: 31398AKL5

5,000,000 SOLD 12/14/09
AT $1.00 /SH COMMISSION $0.00
REDEMPTION DUE TO FULL CALL

5,000,000.00

FT
UNIT 909 PFD SEC PORTFOLIO SER
CUSIP: 30268F787

989,414 -SOLD -REV 10/26/09
AT $6.3267/SH COMMISSION $0.00

989,414 SOLD 10/26/09
AT $6.2421/SH COMMISSION $0.00
IN-KIND DISTRIBUTION TO EQUITY SECURITIES

6,259,706.83-

6,176,002.41

COST VALUE

9,995,000.00-

5,032,500.00-

8,660,241.80

8,660,241.80-

TOTAL
REALIZED

GAIN/(LOSS)

5,000.00

32,500.00-

2,400,534.97

2,484,239.39-

TOTAL 83,704.42-

0.00-

83,704.42-
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DATE

VARIOUS

12/28/09

12/15/09

SOLD (CONT.)

MATURED

DESCRIPTION

JPMORGAN US TREASURY PLUS MONEY
MARKET FUND INSTITUTIONAL CLASS
(I3TXX)

CUSIP:  4812C2734

TOTAL OF 9 SALES

UNITED STATES CELLULAR CORP
SR NT PFD 8.75%
CUSIP: 911684207

13,497 SOLD 12/24/09
AT $25.00 /SH COMMISSION $0.00
REDEMPTION DUE TO FULL CALL

DISPOSITION
VALUE

140,983,957.73

337,425.00

TOTAL
REALIZED

COST VALUE GAIN/(LOSS)

140,983,957.73- 0.00

342,553.86- 5,128.86-

TOTAL SOLD

FED HOME LN MTG CORP PARTN CTFS
GROUP NBR G01846

5.50% DUE 06/01/2035

CUSIP: 3128LXBP4

121,858.25 PAID DOWN 12/15/09
AT $1.00 /SH COMMISSION $0.00
NOVEMBER FHLMC DUE 12/15/09

156,237,678.31

121,858.25

156,354,011.59- 116,333.28-

122,696.03- 837.78-
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DATE

MATURED (CONT.)

12/15/09

12/21/09

12/11/09

DESCRIPTION

FIRST BOSTON REPO DTD 12/09/2009
0.090% DUE 12/15/2009 SECD BY:
C#3128X9CB4 FOR 5MM

CUSIP: RP8345650

5,000,000 MATURED 12/15/09
AT $1.00 /SH COMMISSION $0.00
5,000,000 PAR VALUE AT 100 %

FIRST BOSTON REPO DTD 12/09/2009
0.090% DUE 12/21/2009 SECD BY:
C#3136FHXR1 FOR 14.4MM

CUSIP: RP8345676

$14400000 MATURED 12/21/09
AT $1.00 /SH COMMISSION $0.00
14,400,000 PAR VALUE AT 100 %

FIRST BOSTON REPO DTD 12/02/2009
0.0950% DUE 12/11/2009 SECD BY:
C#3128X8NW8 FOR 26.5MM

CUSIP: RP8343119

$26500000 MATURED 12/11/09
AT $1.00 /SH COMMISSION $0.00
26,500,000 PAR VALUE AT 100 %

TOTAL
REALIZED

DISPOSITION
VALUE GAIN/(LOSS)

COST VALUE
5,000,000.00 5,000,000.00- 0.00
14,400,000.00

14,400,000.00- 0.00

26,500,000.00 26,500,000.00- 0.00
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DATE

MATURED (CONT.)

12/16/09

12/28/09

12/28/09

DESCRIPTION

FIRST BOSTON REPO DTD 12/04/2009
0.1050% DUE 12/16/2009 SECD BY:
C#313397WE7 FOR 15.1MM

CUSIP: RP8344315

$15100000 MATURED 12/16/09
AT $1.00 /SH COMMISSION $0.00
15,100,000 PAR VALUE AT 100 %

FEDERAL NATL MTG ASSN GTD MTG PASS
THRU CTF POOL NBR 254868

5.00% DUE 09/01/2033

CUSIP: 31371LCD9

113,807.46 PAID DOWN 12/25/09
AT $1.00 /SH COMMISSION $0.00
NOVEMBER FNMA DUE 12/25/09

FEDERAL NATL MTG ASSN GTD MTG PASS
THRU CTF POOL NBR 255230

5.00% DUE 06/01/2034

CUSIP: 31371LPP8

130,431.24 PAID DOWN 12/25/09
AT $1.00 /SH COMMISSION $0.00
NOVEMBER FNMA DUE 12/25/09

TOTAL
REALIZED

DISPOSITION
VALUE GAIN/(LOSS)

COST VALUE

15,100,000.00 15,100,000.00- 0.00

113,807.46 112,384.87- 1,422.59

130,431.24 128,739.71- 1,691.53
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DATE

MATURED (CONT.)

12/28/09

12/28/09

12/28/09

DESCRIPTION

FEDERAL NATL MTG ASSN GTD MTG PASS
THRU CTF POOL NBR 0256354

6.00% DUE 08/01/2021

CUSIP: 31371MWP8

129,557.12 PAID DOWN 12/25/09
AT $1.00 /SH COMMISSION $0.00
NOVEMBER FNMA DUE 12/25/09

FEDERAL NATL MTG ASSN GTD MTG PASS
THRU CTF POOL NBR 256600

5.50% DUE 02/01/2027

CUSIP: 31371M7M3

168,274.8 PAID DOWN 12/25/09
AT $1.00 /SH COMMISSION $0.00
NOVEMBER FNMA DUE 12/25/09

FED NATL MTG ASSN GTD MTG PASS
THRU CTF POOL NBR 256885

6.00% DUE 09/01/2027

CUSIP: 31371NJ63

87,920.65 PAID DOWN 12/25/09
AT $1.00 /SH COMMISSION $0.00
NOVEMBER FNMA DUE 12/25/09

DISPOSITION
VALUE

129,557.12

168,274.80

87,920.65

COST VALUE

131,753.52-

167,328.25-

88,580.05-

TOTAL
REALIZED

GAIN/(LOSS)

2,196.40-

946.55

659.40-



ACCOUNT NO. 3620699025

ASSETS DISPOSED 12/01/09 TO 12/31/09
TREASURY STATE OF LA-MILLENNIUM TTF

PAGE 45

DATE

MATURED (CONT.)

12/28/09

12/28/09

12/28/09

DESCRIPTION

FEDERAL NATL MTG ASSN GTD MTG PASS
THRU CTF POOL NBR 735365

5.50% DUE 10/01/2033

CUSIP: 31402Q6A4

133,255.74 PAID DOWN 12/25/09
AT $1.00 /SH COMMISSION $0.00
NOVEMBER FNMA DUE 12/25/09

FEDERAL NATL MTG ASSN GTD MTG PASS
THRU CTF POOL NBR 735500

5.50% DUE 05/01/2035

CUSIP: 31402RDD8

117,712.14 PAID DOWN 12/25/09
AT $1.00 /SH COMMISSION $0.00
NOVEMBER FNMA DUE 12/25/09

FEDERAL NATL MTG ASSN GTD MTG PASS
THRU CTF POOL NBR 0761477

4.50% DUE 06/01/2019

CUSIP: 31403X6N0

71,106.1 PAID DOWN 12/25/09
AT $1.00 /SH COMMISSION $0.00
NOVEMBER FNMA DUE 12/25/09

DISPOSITION
VALUE

133,255.74

117,712.14

71,106.10

COST VALUE

132,048.11-

118,392.66-

69,506.21-

TOTAL
REALIZED

GAIN/(LOSS)

1,207.63

680.52-

1,599.89
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DATE

MATURED (CONT.)

12/15/09

12/15/09

12/15/09

DESCRIPTION

GNMA GTD PASS THRU CTF
POOL NBR 673206

6.00% DUE 10/15/2038
CUSIP: 36295K3P6

345,479.1 PAID DOWN 12/15/09
AT $1.00 /SH COMMISSION $0.00
NOVEMBER GNMA DUE 12/15/09

GNMA GTD PASS THRU CTF
POOL NBR 676850

5.50% DUE 05/15/2038
CUSIP: 36295P5K4

180,804.7 PAID DOWN 12/15/09
AT $1.00 /SH COMMISSION $0.00
NOVEMBER GNMA DUE 12/15/09

GNMA GTD PASS THRU CTF
POOL NBR 782347

6.00% DUE 06/15/2038
CUSIP: 36241KTC2

322,204.44 PAID DOWN 12/15/09
AT $1.00 /SH COMMISSION $0.00
NOVEMBER GNMA DUE 12/15/09

TOTAL

DISPOSITION REALIZED
VALUE COST VALUE GAIN/(LOSS)

345,479.10 344,939.29- 539.81

180,804.70 180,352.69- 452.01

322,204.44 322,003.06- 201.38
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DATE
MATURED (CONT.)

12/02/09

12/04/09

12/09/09

DESCRIPTION

MIZUHO SECS REPO DTD 11/24/2009
0.070% DUE 12/02/2009 SECD BY:
C#3137EABP3,3133XNPG8,3128X8RT1
3137EACC1 FOR 31.4MM

CUSIP: RP8339190

$31400000 MATURED 12/02/09
AT $1.00 /SH COMMISSION $0.00
31,400,000 PAR VALUE AT 100 %

MIZUHO SECS REPO DTD 11/24/2009
0.070% DUE 12/04/2009 SECD BY:
C#31359MA45,3133XMES6,3133XGYTS
3137EACC1 FOR 25MM
CUSIP: RP8339208

$25000000 MATURED 12/04/09
AT $1.00 /SH COMMISSION $0.00
25,000,000 PAR VALUE AT 100 %

MIZUHO SECS REPO DTD 11/30/2009
0.090% DUE 12/09/2009 SECD BY:
C#31398AUT7 FOR 19.4MM

CUSIP: RP8341378

$19400000 MATURED 12/09/09
AT $1.00 /SH COMMISSION $0.00
19,400,000 PAR VALUE AT 100 %

DISPOSITION
VALUE

31,400,000.00

25,000,000.00

19,400,000.00

TOTAL
REALIZED

COST VALUE GAIN/(LOSS)

31,400,000.00- 0.00

25,000,000.00- 0.00

19,400,000.00- 0.00



ASSETS DISPOSED 12/01/09 TO 12/31/09

ACCOUNT NO. 3620699025 TREASURY STATE OF LA-MILLENNIUM TTF PAGE 48
TOTAL
DISPOSITION REALIZED
DATE DESCRIPTION VALUE COST VALUE GAIN/(LOSS)
MATURED (CONT.)
MIZUHO SECS REPO DTD 12/11/2009
0.110% DUE 12/28/2009 SECD BY:
C#912828CZ1 FOR 16.5MM
CUSIP: RP8347193
12/28/09 $16500000 MATURED 12/28/09 16,500,000.00 16,500,000.00- 0.00
AT $1.00 /SH COMMISSION $0.00
16,500,000 PAR VALUE AT 100 %
MIZUHO SECS REPO DTD 12/16/2009
0.110% DUE 12/31/2009 SECD BY:
C#313385TD8,31398AVL3,3134A35H5
FOR 16.9MM
CUSIP: RP8349132
12/31/09 $16900000 MATURED 12/31/09 16,900,000.00 16,900,000.00- 0.00
AT $1.00 /SH COMMISSION $0.00
16,900,000 PAR VALUE AT 100 %
TOTAL MATURED 172,122,411.74 172,118,724.45- 3,687.29
NON-CASH DISBURSEMENTS
CIT GROUP INC NEW SR NT
DTD 11/03/2004 4.125% DUE 11/03/2009
*+% DEFAULTED ***
CUSIP: 125581AMO
12/21/09 $5000000. 0 DISTRIBUTED 4,993,950.00- 0.00
BANKRUPTCY TO CIT GROUP INC
CUSIPS: 125581FT0,125581FU7,125581FV5,125581FW3,
125581FX1,125581801
TOTAL NON-CASH DISBURSEMENTS 0.00 4,993,950.00- 0.00
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TOTAL
DISPOSITION REALIZED
DATE DESCRIPTION VALUE COST VALUE GAIN/(LOSS)

TOTAL ASSETS DISPOSED 328,360,090.05 333,466,686.04- 112,645.99-



UNREALIZED GAIN (LOSS) 12/01/09 TO 12/31/09
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TOTAL MARKET VALUE OF ASSETS ON 12/31/09 483,249,595.51
LESS: ACQUISITION COST OF ASSETS ON 12/31/09 483,184,875.42
UNREALIZED GAIN (LOSS) ON ASSETS HELD ON 12/31/09 64,720.09

LESS: UNREALIZED GAIN (LOSS) AT BEGINNING OF PERIOD
BEGINNING MARKET VALUE OF ASSETS ON 12/01/09 485,007,184.42
BEGINNING ACQUISITION OF ASSETS ON 12/01/09 482,521,925.86

2,485,258.56

UNREALIZED GAIN (LOSS) FOR THE PERIOD 12/01/09 - 12/31/09 2,420,538.47-



OTHER INVESTMENT CHANGES 12/01/09 TO 12/31/09
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DATE DESCRIPTION AMOUNT

CIT GROUP INC NEW
NEW
CUSIP: 125581801

12/30/09 BOOK VALUE OF CIT GROUP INC NEW NEW
ADJUSTED BY $0.01
OLD: $1,090,069.05 /NEW: $1,090,069.06
COST-BASIS ADJUSTMENT ON CIT GROUP BANKRUPTCY

12/30/09 FED BASIS OF CIT GROUP INC NEW NEW 0.01
OLD BASIS WAS $1,090,069.05 /NEW BASIS IS $1,090,069.06
COST-BASIS ADJUSTMENT ON CIT GROUP BANKRUPTCY

TOTAL 0.01

TOTAL OTHER INVESTMENT CHANGES 0.01
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SHARES/ ACCRUED TRADE SETTLEMENT
DESCRIPTION FACE PROCEEDS INCOME DATE DATE
SALES
FIRST BOSTON REPO DTD 12/28/2009 28,500,000 28,500,478.96 0.00 1/ 8/10 1/ 8/10

0.0550% DUE 01/08/2010 SECD BY:
C#313397YZ8 FOR 28.5MM
CUSIP: RP8351914

FIRST BOSTON REPO DTD 12/21/2009 13,000,000 13,000,514.58 0.00 1/ 5/10 1/ 5/10
0.0950% DUE 01/05/2010 SECD BY:

C#3133XRD23 FOR 13MM

CUSIP: RP8350577

TOTAL SALES 41,500,000 41,500,993.54 0.00



